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vy b= 2 HHEPEOmOCHERE TR W TRATH L EEL TS
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A—7=,.%F (G. A. Pogue and R. N. Bussard? ) gL T\ %=
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(3¥) 1) A. A. Robichek, D. Teichroew, and J. M. Jones, “Optimal Short
Term Financing Decision,” Management Science, Vol. 12, No. 1,
September, 1965.
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2) Gerald A. Pogue and Ralph N. Bussard, “A Linear Programming
Model for Short Term Financial Planning under Uncertainty, ” in S.
C. Myers (ed.), Modern Developments in Financial Management,
Praeger, 1976. ) '
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Inventory Theoretic Approach” , Quarterly Journal of Economics,
November, 1952. 235 5N 50
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A 1 2 3 4 5 6 7 8 9 10 11 12
x A
® 17T WEZREE 3.0 3.0 4.5 4.25 4.25 2.0 3.5 4.5 4.5 4.25 3.5 2.5
2T + ZREECLE3FZLEE 2.0 3.0 2.5 2.5 1.75 3.0 3.0 3.0 2.25 2.25 2.0 2.5
£ 31T — BREZEEE 3.0 4.5 4.25 4.25 2.0 3.5 4.5 4.5 4.25 3.5 2.5 3.5
4T ZHEhEEINE 2.0 1.5 2.75 2.5 4.0 1.5 2.0 3.0 2.5 3.0 3.0 1.5
51T Z OfDOEEIA 1.5 1.0 1.25 2.0 1.0 4.8 1.0 1.0 1.0 1.6 1.9 1.7
EeTT  IMELSA 3.5 2.5 4.0 4.5 5.0 6.3 3.0 4.0 3.5 4.6 4.9 3.2
X i

FIT HEHEE 2.0 2.0 2.5 2.5 2.5 1.0 1.0 2.0 2.5 2.5 1.5 1.0
FSIT + MIPEE (E) 2.0 2.5 25 25 1.0 1.0 2.0 25 25 15 1.0 2.0
®ofT — MRILEE 2.0 2.5 2.5 2.5 1.0 1.0 2.0 2.5 2.5 1.5 1.0 2.0
0T BEIKd 2D 2.0 2.0 2.5 25 25 1.0 1.0 2.0 2.5 2.5 1.5 1.0
14T Z DDA 2.0 2.0 384 1.5 1.9 1.4 2.5 3.5 3.6 1.5 1.5 1.5
W27 AT 4.0 4.0 5.9 4.0 4.4 2.4 3.5 5.5 6.1 4.0 3.0 2.5
F|131T  BEWA—FETN —0.5 —1.5 —1.9 0.5 0.6 3.9—0.5 —1.5 —2.6 0.6 1.9 0.7
BT BEEEARSESEIME —0.1 0.1 —0.1 0.1
BI5TT  THORE, BEEEERIREeEH —0.5 —1.5 —2.0 0.5 0.6 4.0—0.5 —1.5 —2.7 0.6 2.0 0.7
®161T THOME, BERSERTRETAREM —0.5 —2.0 —4.0 —3.5 —2.9 1.1 0.6 —0.9 —3.6 —3.0 —1.0 —0.3
HITTT BRBSHESOEERE 0.1 0.2 0.3 0.4 0.5 0.6 0.65 0.7 0.75 0.8 0.85 0.9
18T BREEXRREER 0.1 0.l 0.2 0.2 0.2 0.1 0.t 0.1 0.2 0.2 0.1 0.1
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((¥) 1) Pogue and Bussard, op. cit.,, pp. 537~538.
2 ) Pogue and Bussard, op. cit., p. 539.
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FERI0% (FE0.83%) THbHo MA T, ST, b EEANZH, &
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o OFIEEE OB NEL D IRBERRD D, Lich - T, FHEE
DOZHIEHOFE EFT X 5w, FlIFZIWCINL CIEBRM 2 A b2 RE X
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I, ‘
X5 5=t ARRBTIND j 7Oz~ —> 21 e R—=—0Df (j=
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BTSRB 3 ~— ¢4 o < m st OREOHIIRE D ED X 51l Do
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t=1, e . 7
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